
CBOT Exchange Volume Comparison Report - Monthly

Interest Rate Futures
10-YR Eris LIBOR 0 0 0.0% 0 40 -100.0% 0 0 0.0% 0 4,082 -100.0%
10-YR Eris SOFR 0 0 0.0% 6,008 2,482 142.1% 0 0 0.0% 21,167 5,000 323.3%
10-YR MAC LIBOR 0 0 0.0% 0 3,335 -100.0% 0 0 0.0% 0 25,559 -100.0%
10-YR MAC SOFR 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 18 -100.0%
10-YR NOTE 0 0 0.0% 60,130,699 51,418,807 16.9% 0 0 0.0% 243,930,810 204,487,771 19.3%
10Y YIELD 0 0 0.0% 136,593 85,482 59.8% 0 0 0.0% 671,566 419,882 59.9%
15-YR Eris LIBOR - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
1-YR Eris BSBY - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
1-YR Eris SOFR 0 0 0.0% 2,379 4,926 -51.7% 0 0 0.0% 12,749 22,234 -42.7%
20-YR BOND 0 0 0.0% 0 508 -100.0% 0 0 0.0% 0 3,178 -100.0%
2-YR Eris LIBOR 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 4,517 -100.0%
2-YR Eris SOFR 0 0 0.0% 9,500 4,517 110.3% 0 0 0.0% 31,192 17,552 77.7%
2-YR NOTE 0 0 0.0% 28,016,280 22,829,531 22.7% 0 0 0.0% 96,900,834 78,829,433 22.9%
2Y YIELD 0 0 0.0% 3,280 5,238 -37.4% 0 0 0.0% 18,600 38,504 -51.7%
30-Year UMBS TBA Futures - 2.5 0 0 0.0% 0 484 -100.0% 0 0 0.0% 0 786 -100.0%
30-Year UMBS TBA Futures - 3.0 0 0 0.0% 151 46 228.3% 0 0 0.0% 2,586 823 214.2%
30-Year UMBS TBA Futures - 3.5 0 0 0.0% 620 594 4.4% 0 0 0.0% 3,443 1,519 126.7%
30-Year UMBS TBA Futures - 4.0 0 0 0.0% 739 719 2.8% 0 0 0.0% 5,172 1,264 309.2%
30-Year UMBS TBA Futures - 4.5 0 0 0.0% 1,882 2,687 -30.0% 0 0 0.0% 6,613 3,688 79.3%
30-Year UMBS TBA Futures - 5.0 0 0 0.0% 2,885 1,852 55.8% 0 0 0.0% 12,459 2,869 334.3%
30-Year UMBS TBA Futures - 5.5 0 0 0.0% 3,121 710 339.6% 0 0 0.0% 13,198 1,448 811.5%
30-Year UMBS TBA Futures - 6.0 0 0 0.0% 1,222 650 88.0% 0 0 0.0% 9,124 1,322 590.2%
30-YR BOND 0 0 0.0% 13,607,207 10,081,357 35.0% 0 0 0.0% 54,270,539 40,406,919 34.3%
30-YR Eris LIBOR 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
30-YR MAC LIBOR - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
30-YR SWAP RATE 0 - - 0 - - 0 - - 0 - -
30Y YIELD 0 0 0.0% 65 755 -91.4% 0 0 0.0% 832 5,394 -84.6%
3-YR Eris BSBY - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
3-YR Eris LIBOR 0 0 0.0% 0 68 -100.0% 0 0 0.0% 0 3,771 -100.0%
3-YR Eris SOFR 0 0 0.0% 1,935 2,408 -19.6% 0 0 0.0% 24,167 9,725 148.5%
3-YR NOTE 0 0 0.0% 230,642 154,314 49.5% 0 0 0.0% 1,019,969 624,046 63.4%
4-YR Eris LIBOR 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 1,140 -100.0%
4-YR Eris SOFR 0 0 0.0% 164 1,473 -88.9% 0 0 0.0% 3,701 3,400 8.9%
5-YR Eris LIBOR 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 21,264 -100.0%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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Interest Rate Futures
5-YR Eris SOFR 0 0 0.0% 10,035 12,472 -19.5% 0 0 0.0% 53,366 40,501 31.8%
5-YR MAC LIBOR 0 0 0.0% 0 68 -100.0% 0 0 0.0% 0 39,600 -100.0%
5-YR MAC SOFR 0 0 0.0% 0 4 -100.0% 0 0 0.0% 0 92 -100.0%
5-YR NOTE 0 0 0.0% 50,032,294 43,131,575 16.0% 0 0 0.0% 177,897,229 154,168,811 15.4%
5Y YIELD 0 0 0.0% 0 41 -100.0% 0 0 0.0% 3 906 -99.7%
7-YR Eris LIBOR 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 2,242 -100.0%
7-YR Eris SOFR 0 0 0.0% 469 1,887 -75.1% 0 0 0.0% 3,967 2,922 35.8%
FED FUND 0 0 0.0% 5,295,817 11,874,764 -55.4% 0 0 0.0% 37,339,831 56,555,244 -34.0%
MICRO ULTRA 10-YEAR NOTE 0 - - 31,031 - - 0 - - 175,466 - -
MICRO ULTRA T-BOND 0 - - 34,231 - - 0 - - 116,719 - -
UBSBM 0 - - 1,018 - - 0 - - 2,646 - -
Ultra 10-Year Note 0 0 0.0% 18,465,195 12,648,903 46.0% 0 0 0.0% 69,662,740 46,488,878 49.8%
ULTRA T-BOND 0 0 0.0% 12,022,602 8,417,002 42.8% 0 0 0.0% 43,305,371 27,608,614 56.9%

Interest Rate Options
10-YR NOTE 0 0 0.0% 18,840,445 13,036,192 44.5% 0 0 0.0% 91,317,332 72,100,610 26.7%
2-YR NOTE 0 0 0.0% 674,083 617,460 9.2% 0 0 0.0% 3,472,041 2,121,923 63.6%
30-YR BOND 0 0 0.0% 3,472,950 2,919,200 19.0% 0 0 0.0% 17,838,623 12,654,724 41.0%
5-YR NOTE 0 0 0.0% 5,806,349 7,081,359 -18.0% 0 0 0.0% 26,539,690 32,942,276 -19.4%
FED FUND 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 2 -100.0%
Ultra 10-Year Note 0 0 0.0% 16,718 3,076 443.5% 0 0 0.0% 69,359 3,883 1,686.2%
ULTRA 10-YEAR NOTE 0 - - 150 - - 0 - - 552 - -
ULTRA T-BOND 0 0 0.0% 23,095 5,721 303.7% 0 0 0.0% 99,829 10,604 841.4%

Equity Index Futures
AIR 0 - - 0 - - 0 - - 0 - -
DJ US REAL ESTATE SECTOR 0 0 0.0% 32,057 21,282 50.6% 0 0 0.0% 168,107 137,297 22.4%
E-mini ($5) Dow 0 0 0.0% 2,627,124 3,639,804 -27.8% 0 0 0.0% 15,230,132 18,476,547 -17.6%
MICRO MINI $5 DOW 0 0 0.0% 1,686,884 2,482,208 -32.0% 0 0 0.0% 9,364,790 13,583,014 -31.1%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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Equity Index Options
DJIA 0 0 0.0% 2,317 5,882 -60.6% 0 0 0.0% 6,064 40,212 -84.9%
E-mini ($5) Dow 0 0 0.0% 2,073 695 198.3% 0 0 0.0% 5,327 4,829 10.3%

Ag Products Futures
CHI WHEAT 0 0 0.0% 3,014,494 2,458,064 22.6% 0 0 0.0% 13,633,923 11,910,874 14.5%
CORN 0 0 0.0% 8,401,953 7,389,754 13.7% 0 0 0.0% 38,896,654 33,815,350 15.0%
DJ_UBS ROLL SELECT INDEX 0 0 0.0% 30 0 0.0% 0 0 0.0% 196 0 0.0%
DOW-UBS COMMOD INDEX 0 0 0.0% 12,969 11,664 11.2% 0 0 0.0% 101,928 131,325 -22.4%
DOW-UBS COMMOD INDEX SW 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
FERTILIZER PRODUCS 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 4 -100.0%
KC WHEAT 0 0 0.0% 1,553,417 1,457,618 6.6% 0 0 0.0% 7,048,479 5,200,177 35.5%
MINI CORN 0 0 0.0% 43,015 41,521 3.6% 0 0 0.0% 145,827 134,977 8.0%
MINI SOYBEAN 0 0 0.0% 54,075 35,152 53.8% 0 0 0.0% 211,746 180,216 17.5%
MINI WHEAT 0 0 0.0% 37,842 28,216 34.1% 0 0 0.0% 110,233 117,875 -6.5%
OATS 0 0 0.0% 18,416 12,571 46.5% 0 0 0.0% 73,443 60,980 20.4%
ROUGH RICE 0 0 0.0% 13,770 16,323 -15.6% 0 0 0.0% 115,157 86,216 33.6%
SOYBEAN 0 0 0.0% 5,395,645 4,583,121 17.7% 0 0 0.0% 26,705,926 23,601,989 13.2%
SOYBEAN MEAL 0 0 0.0% 3,666,785 2,751,478 33.3% 0 0 0.0% 16,944,110 13,086,777 29.5%
SOYBEAN OIL 0 0 0.0% 3,331,426 3,243,783 2.7% 0 0 0.0% 16,413,765 14,244,583 15.2%
WHEAT 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 20 -100.0%

Ag Products Options
AUG-DEC SOYBEAN MEAL CS 0 0 0.0% 0 200 -100.0% 0 0 0.0% 0 200 -100.0%
AUG-NOV SOYBEAN CAL SPR 0 0 0.0% 10 0 0.0% 0 0 0.0% 1,210 0 0.0%
CHI WHEAT 0 0 0.0% 985,073 813,347 21.1% 0 0 0.0% 3,307,327 3,097,482 6.8%
CORN 0 0 0.0% 2,294,352 2,961,439 -22.5% 0 0 0.0% 11,271,990 10,434,698 8.0%
CORN NEARBY+2 CAL SPRD 0 0 0.0% 7,326 67,981 -89.2% 0 0 0.0% 13,812 185,356 -92.5%
DEC-DEC CORN CAL SPRD 0 0 0.0% 2,610 699 273.4% 0 0 0.0% 11,110 1,099 910.9%
DEC-JUL SOYBEAN MEAL CSO 0 - - 0 - - 0 - - 0 - -
DEC-JULY CORN CAL SPRD 0 0 0.0% 2,046 1,170 74.9% 0 0 0.0% 5,291 5,225 1.3%
DEC-JULY WHEAT CAL SPRD 0 0 0.0% 0 80 -100.0% 0 0 0.0% 0 350 -100.0%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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Ag Products Options
FERTILIZER PRODUCS 0 - - 0 - - 0 - - 0 - -
JAN-MAY SOYBEAN CAL SPRD - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
JULY-DEC CORN CAL SPRD 0 0 0.0% 2,108 28,719 -92.7% 0 0 0.0% 11,299 73,277 -84.6%
JULY-DEC SOYMEAL CAL SPR 0 0 0.0% 4,050 265 1,428.3% 0 0 0.0% 4,050 2,025 100.0%
JULY-DEC SOY OIL CAL SPRD 0 0 0.0% 1,000 0 0.0% 0 0 0.0% 2,400 2,060 16.5%
JULY-DEC WHEAT CAL SPRD 0 0 0.0% 5,565 0 0.0% 0 0 0.0% 6,335 0 0.0%
JULY-JULY WHEAT CAL SPRD 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 10 -100.0%
JULY-NOV SOYBEAN CAL SPR 0 0 0.0% 25,243 10,744 134.9% 0 0 0.0% 52,490 59,267 -11.4%
KC WHEAT 0 0 0.0% 165,304 138,941 19.0% 0 0 0.0% 714,299 390,975 82.7%
MAR-JULY CORN CAL SPRD 0 0 0.0% 0 0 0.0% 0 0 0.0% 4,957 9,631 -48.5%
MAR-JULY SOYBEAN CAL SPR 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 30 -100.0%
MAR-JULY WHEAT CAL SPRD 0 0 0.0% 0 0 0.0% 0 0 0.0% 1,154 0 0.0%
NOV-JULY SOYBEAN CAL SPR 0 0 0.0% 525 200 162.5% 0 0 0.0% 1,375 200 587.5%
NOV-MAR SOYBEAN CSO 0 0 0.0% 1,075 0 0.0% 0 0 0.0% 7,475 15 #######
OATS 0 0 0.0% 63 56 12.5% 0 0 0.0% 967 522 85.2%
ROUGH RICE 0 0 0.0% 1,018 5,122 -80.1% 0 0 0.0% 7,668 12,182 -37.1%
SEP-DEC SOYBEAN MEAL CSO 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
SOYBEAN 0 0 0.0% 1,833,523 1,669,211 9.8% 0 0 0.0% 9,377,521 6,755,764 38.8%
SOYBEAN CRUSH 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 5 -100.0%
SOYBEAN MEAL 0 0 0.0% 626,993 383,691 63.4% 0 0 0.0% 2,481,493 1,755,904 41.3%
SOYBEAN OIL 0 0 0.0% 398,802 483,630 -17.5% 0 0 0.0% 1,529,947 1,447,057 5.7%
SOYBN NEARBY+2 CAL SPRD 0 0 0.0% 4,300 9,062 -52.5% 0 0 0.0% 11,097 17,522 -36.7%
SOYMEAL NEARBY+2 CAL SPR 0 0 0.0% 0 0 0.0% 0 0 0.0% 955 2,230 -57.2%
SOY OIL NEARBY+2 CAL SPRD 0 0 0.0% 0 0 0.0% 0 0 0.0% 5,075 175 2,800.0%
WHEAT 0 0 0.0% 23,632 3,121 657.2% 0 0 0.0% 36,777 11,938 208.1%
WHEAT-CORN ICSO 0 0 0.0% 420 0 0.0% 0 0 0.0% 960 205 368.3%
WHEAT NEARBY+2 CAL SPRD 0 0 0.0% 1,755 0 0.0% 0 0 0.0% 22,991 3,585 541.3%

TOTAL FUTURES GROUP
Interest Rate Futures 0 0 0.0% 188,048,064 160,689,699 17.0% 0 0 0.0% 725,516,059 609,854,918 19.0%
Equity Index Futures 0 0 0.0% 4,346,065 6,143,294 -29.3% 0 0 0.0% 24,763,029 32,196,858 -23.1%
Ag Products Futures 0 0 0.0% 25,543,837 22,029,265 16.0% 0 0 0.0% 120,401,387 102,571,363 17.4%
TOTAL FUTURES 0 0 0.0% 217,937,966 188,862,258 15.4% 0 0 0.0% 870,680,475 744,623,139 16.9%

Open
Outcry

MAY 2024

Open
Outcry

MAY 2023
%

CHG
ELEC

MAY 2024
ELEC

MAY 2023
%

CHG

Open
Outcry

Y.T.D 2024

Open
Outcry

Y.T.D 2023 % CHG
ELEC

Y.T.D 2024
ELEC

Y.T.D 2023
%

CHG

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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TOTAL OPTIONS GROUP
Equity Index Options 0 0 0.0% 4,390 6,577 -33.3% 0 0 0.0% 11,391 45,041 -74.7%
Interest Rate Options 0 0 0.0% 28,833,790 23,663,008 21.9% 0 0 0.0% 139,337,426 119,834,022 16.3%
Ag Products Options 0 0 0.0% 6,386,793 6,577,678 -2.9% 0 0 0.0% 28,892,025 24,268,989 19.0%
TOTAL OPTIONS 0 0 0.0% 35,224,973 30,247,263 16.5% 0 0 0.0% 168,240,842 144,148,052 16.7%

TOTAL COMBINED
Interest Rate 0 0 0.0% 216,881,854 184,352,707 17.6% 0 0 0.0% 864,853,485 729,688,940 18.5%
Equity Index 0 0 0.0% 4,350,455 6,149,871 -29.3% 0 0 0.0% 24,774,420 32,241,899 -23.2%
Ag Products 0 0 0.0% 31,930,630 28,606,943 11.6% 0 0 0.0% 149,293,412 126,840,352 17.7%
GRAND TOTAL 0 0 0.0% 253,162,939 219,109,521 15.5% 0 0 0.0% 1,038,921,317 888,771,191 16.9%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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