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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.

CHG

0.0%
68.8%
0.0%
0.0%

-38.4%
384.7%
73,000.0%

0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%

0.0%
0.0%
0.0%

0.0%

ELEC
Y.T.D 2021

2
553,044,269
33,003,742
803,512
818

17,979,963
62,810,946
1,442

2,329,055
29,251

759
2,847,460
125,403,409
47,087
33,604
83,880
44,953,808
356,576,880
143,045
45,390
796,866

284

5

2,499
3,307,940
214,500,635

ELEC
Y.T.D 2020

826
468,494,430
10,905,979
1,875,376

104,682,293
49,043,538
3,114

1,969,054
25,584

0

2

3,927,025
135,971,821
36,264
31,075
65,214
46,376,740
465,525,551
75,135
51,775

8

4,773

4,481

162,255,471

%
CHG

-99.8%

18.0%
202.6%
-57.2%

-82.8%
28.1%
-63.7%

18.3%
14.3%
0.0%
37,850.0%
-27.5%
-7.8%
29.8%
8.1%
28.6%
-3.1%
-23.4%
90.4%
-12.3%
3,450.0%
-99.9%
-44.2%

32.2%



2 CME Group

CME Exchange Volume Comparison Report - Monthly

Equity Index Futures

MICRO E-MINI RUSSELL 2000
MICRO E-MINI S&P500
NASDAQ-100 VOLATILITY
NASDAQ BIOTECH

Nearby BTIC+

NIKKEI 225 ($) STOCK

NIKKEI 225 (YEN) STOCK

S&P 500

S&P 500 ANNUAL DIVIDEND IN
S&P 500/Gl

S&P 500 QUARLY DIVIDEND IN
S&P 600 SMALLCAP EMINI
S&P CONSUMER DSCRTNRY S
S&P CONSUMER STAPLES SE
S&P ENERGY SECTOR

S&P FINANCIAL SECTOR

S&P HEALTH CARE SECTOR
S&P INDUSTRIAL SECTOR
S&P MATERIALS SECTOR
S&P TECHNOLOGY SECTOR
S&P UTILITIES SECTOR

S&P VALUE INDEX FUTURES
WATER INDEX FUTURES

YEN DENOMINATED TOPIX

Open
Outcry
NOV 2021

O OO0 0000000000000 O0OO0OO0OOoOOoOOoOOo

Open
Outcry
NOV 2020

O OO0 OO0 O0OO0ODO0DO0ODO0OO0ODO0ODO0OO0OO0O0OO0OO0OO0OOoOOoOOo

o

%
CHG

0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%

0.0%

ELEC
NOV 2021

3,738,620
18,104,077
14

53

0
98,152
654,782
449
14,047
0

160

0
10,832
7,959
21,956
20,857
11,707
5,998
5,074
8,247
16,313
0

1

4,039

ELEC
NOV 2020

1,719,147
20,549,363
6

325

0
152,649
815,551
339
16,646
0

1,084

0

7,998
7,673
28,063
21,087
14,152
9,992
5,654
8,636
10,080
0

5,783

%
CHG

117.5%
-11.9%
133.3%
-83.7%
0.0%
-35.7%
-19.7%
32.4%
-15.6%
0.0%
-85.2%
0.0%
35.4%
3.7%
-21.8%
-1.1%
-17.3%
-40.0%
-10.3%
-4.5%
61.8%
0.0%

-30.2%

Open
Outcry
Y.T.D 2021

[l elelolNeNoNoNoNololoNoNoloNoNoNeoloNoNeo ool Ne}

Open
Outcry
Y.T.D 2020

33,71

O OO0 OO0 O0OO0ODO0DO0OO0OO0ODO0ODO0OONOOOOOOOO

o

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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CME Exchange Volume Comparison Report - Monthly
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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CME Exchange Volume Comparison Report - Monthly

FX Options

EUR/USD WKLY WED OPTIONE
EUR/USD WKLY WED OPTIONE
EUR/USD WKLY WED OPTIONE
EUR/USD WKLY WED OPTIONS
EUR/USD WKLY WED OPTIONS
GBP/USD MONDAY OPTION W
GBP/USD MONDAY OPTION W
GBP/USD MONDAY OPTION W
GBP/USD MONDAY OPTION W
GBP/USD MONDAY OPTION W
GBP/USD MONTHLY OPTIONS
GBP/USD WKLY FRIDAY OPTIC
GBP/USD WKLY FRIDAY OPTIC
GBP/USD WKLY FRIDAY OPTIC
GBP/USD WKLY FRIDAY OPTIC
GBP/USD WKLY FRIDAY OPTIC
GBP/USD WKLY WED OPTIONE
GBP/USD WKLY WED OPTIONE
GBP/USD WKLY WED OPTIONS
GBP/USD WKLY WED OPTIONSE
GBP/USD WKLY WED OPTIONSE
JPY/USD MONDAY OPTION WE
JPY/USD MONDAY OPTION WE
JPY/USD MONDAY OPTION WE
JPY/USD MONDAY OPTION WE
JPY/USD MONDAY OPTION WE
JPY/USD MONTHLY OPTIONS
JPY/USD WKLY FRIDAY OPTIO
JPY/USD WKLY FRIDAY OPTIO
JPY/USD WKLY FRIDAY OPTIO
JPY/USD WKLY FRIDAY OPTIO
JPY/USD WKLY FRIDAY OPTIO
JPY/USD WKLY WED OPTIONS
JPY/USD WKLY WED OPTIONS
JPY/USD WKLY WED OPTIONS

Open
Outcry
NOV 2021

[« elNelNelNelNeNeNeNeoNe o NoNoloNoNoNeoNeoNo oo NoNo ol oo No oo NoNeoNeoleoNe)

o

Open
Outcry
NOV 2020

[« elNelNelNelNeNeNe oo o NoNoloNoNoNeoNeoNo oo NoNo ol oo No oo NeoNeoNeoleoNe)

o

%
CHG

0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%

ELEC
NOV 2021

8,027
8,553
9,834
10,056
0

239
729
828
1,153
584
67,254
0
7,242
4,422
3,184
29
1,288
1,383
2,006
2,645
0

121
136
208
640
200
79,469
0
17,151
13,213
7,843
310
5,984
6,053
7,142

ELEC
NOV 2020

7,293
6,872
5,121
6,030

39
1,364
3,328
2,850

379
76,183

2,925
3,793
2,336

2,457
2,380
2,730
587

0

0
1,905
782
120
286
67,395
0
11,258
7,040
6,331
0
2,191
3,713
3,345

%
CHG

10.1%
24.5%
92.0%
66.8%
0.0%
512.8%
-46.6%
-75.1%
-59.5%
54.1%
-11.7%
0.0%
147.6%
16.6%
36.3%
0.0%
-47.6%
-41.9%
-26.5%
350.6%
0.0%
0.0%
-92.9%
-73.4%
433.3%
-30.1%
17.9%
0.0%
52.3%
87.7%
23.9%
0.0%
173.1%
63.0%
113.5%

Open
Outcry
Y.T.D 2021

[l elelNelNeNeNeoNeoNoNoHNoNoNoBoBolNo oo NoNo oo No ol cBoNo oo oNeo oo N o)

o

Open
Outcry
Y.T.D 2020

O OO OO0 OoOOoO oo

6

S

O OO OO O0OO0OO0OO0OO0OO0OO0oOOoOOoOOo

727

O OO O oo oo

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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CME Exchange Volume Comparison Report - Monthly
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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CME Exchange Volume Comparison Report - Monthly
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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HDD WEATHER EUROPEAN
HOGS

HOUSING INDEX

LUMBER

LV CATL CSO

MILK

MLK MID OPTIONS

NFD MILK

PORK CUTOUT

TOTAL FUTURES GROUP
Interest Rate Futures
Equity Index Futures

FX Futures

Foreign Exchange Futures
Ag Products Futures
TOTAL FUTURES

Open
Outcry
NOV 2021

o O O o

O OO OO0 O0OO0OO0O0OO0OO0OO0OO0OO0OOoO o o

748,494

Open
Outcry %
Nov2020  CHG

0.0%
0.0%
0.0%
0.0%
0.0%
0.0%

O O O o oo

0.0%
0.0%
0.0%
0.0%
0.0%
0.0%

O O O O O O

0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%

O O O O O O O O

193,976  285.9%

0 0.0%
0 0.0%
0 0.0%
0 0.0%

193,976  285.9%

ELEC
NOV 2021

180,669
0

539

0
25,050
12
2,053

0

65,352,893
90,389,946
15,876,185
2,549,998
174,169,022

ELEC
NOV 2020

103,679
0

649

0
30,700
0

3,875

3

40,810,901
88,645,156
14,431,252
0

2,351,502
146,238,811

%
CHG

-100.0%
39.5%
-30.3%
24.9%
0.0%
0.0%
719.6%
-95.7%
39.1%
0.0%
0.0%
0.0%
74.3%
0.0%
-16.9%
0.0%
-18.4%
0.0%
-47.0%
-100.0%

60.1%
2.0%
10.0%
0.0%
8.4%
19.1%

Open
Outcry
Y.T.D 2021

o O o o

O O OO0 000000000 O0O OO o o

5,298,938
0
0
0
5,298,938

Open
Outcry
Y.T.D 2020

3,139,858
33,712
36

0

4,710
3,178,316

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.

%
CHG

-100.0%
-100.0%
-100.0%
-100.0%
0.0%
0.0%
-100.0%
-100.0%
-100.0%
0.0%
0.0%
0.0%
-100.0%
0.0%
0.0%
0.0%
-100.0%
-100.0%
-100.0%
0.0%

68.8%
-100.0%
-100.0%

0.0%
-100.0%
66.7%

ELEC
Y.T.D 2021

2,964
20,961
67,160

2,119,230
0

0

47,220
1,803
243,389

0

0

0

0
2,230,633
0

7,618

0

277,360
28

36,201
750

586,852,343
993,424,565
172,192,104
27,199,933
1,779,668,945

ELEC
Y.T.D 2020

6,356
30,535
120,961
2,425,423
0

0

45,393
5,305
275,138
0

0

0
2,772,617
0

9,486

0

494,387
93

67,282

3

481,276,611
1,062,763,025
185,487,286
0

30,883,781
1,760,410,703

%
CHG

-63.4%
-31.4%
-44.5%
-12.6%
0.0%
0.0%
4.0%
-66.0%
-11.5%
0.0%
0.0%
0.0%
-19.5%
0.0%
-19.7%
0.0%
-43.9%
-69.9%
-46.2%
24,900.0%

21.9%
-6.5%
-7.2%

0.0%
-11.9%
1.1%
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TOTAL OPTIONS GROUP
Equity Index Options
Interest Rate Options

FX Options

Ag Products Options
Foreign Exchange Options
TOTAL OPTIONS

TOTAL COMBINED
Interest Rate

Equity Index

FX

Foreign Exchange

Ag Products
GRAND TOTAL

Open
Outcry
NOV 2021

0
17,757,196
0
0
0
17,757,196

18,505,690
0
0
0
0
18,505,690

Open
Outcry
NOV 2020

0
6,690,277
0
0
0
6,690,277

6,884,253
0
0
0
0
6,884,253

%
CHG

0.0%
165.4%
0.0%
0.0%
0.0%
165.4%

168.8%
0.0%
0.0%
0.0%
0.0%

168.8%

ELEC
NOV 2021

18,743,426
10,558,674
744,541
489,634
570
30,536,845

75,911,567
109,133,372
16,620,726
570
3,039,632
204,705,867

ELEC
NOV 2020

11,355,959
4,707,805
631,641
361,059
248
17,056,712

45,518,706
100,001,115
15,062,893
248
2,712,561
163,295,523

%
CHG

65.1%
124.3%
17.9%
35.6%
129.8%
79.0%

66.8%
9.1%
10.3%
129.8%
12.1%
25.4%

Open
Outcry
Y.T.D 2021

0
151,779,424
0
0
0
161,779,424

157,078,362
0
0
0
0
157,078,362

Open
Outcry
Y.T.D 2020

1,658,011
79,741,347
4,673
111,590

0
81,515,621

82,881,205
1,691,723
4,709

0

116,300
84,693,937

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.

%
CHG

-100.0%
90.3%
-100.0%
-100.0%
0.0%
86.2%

89.5%
-100.0%
-100.0%

0.0%
-100.0%
85.5%

ELEC ELEC
Y.T.D 2021 Y.T.D 2020

160,409,874 164,916,385
80,792,351 153,728,945
7,739,708 9,303,168
5,055,317 6,252,979
5,103 7,458
254,002,353 334,208,935

667,644,694 635,005,556
1,153,834,439 1,227,679,410
179,931,812 194,790,454
5,103 7,458
32,255,250 37,136,760
2,033,671,298 2,094,619,638

%
CHG

-2.7%
-47.4%
-16.8%
-19.2%
-31.6%
-24.0%

5.1%
-6.0%
-7.6%

-31.6%
-13.1%
-2.9%
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