&2 CME Group

CME Exchange Volume Comparison Report - Monthly

Open Open Open Open
Outcry Outcry % ELEC ELEC % Outcry Outcry % ELEC ELEC %
DEC 2015 DEC 2014 CHG DEC 2015 DEC 2014 CHG Y.T.D 2015 Y.T.D 2014 CHG Y.T.D 2015 Y.T.D 2014 CHG
Interest Rate Futures
EURQOYEN 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 1 -100.0%
EURODOLLARS 660,880 710,484 -7.0% 44,568,828 61,528,448 -27.6% 6,322,274 7,489,052 -15.6% 574,032,872 648,421,196 -11.5%
EMINI ED - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
1-MONTH EURODOLLAR 0 0 0.0% 6,458 1,317 390.4% 0 0 0.0% 62,422 19,870 214.2%
EURO BONDS - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
2YR BUNDLE 0 0 0.0% 0 1,040 -100.0% 0 0 0.0% 595 2,153 -72.4%
EURO 5YR BUNDLE 0 0 0.0% 0 24 -100.0% 0 0 0.0% 38 140 -72.9%
3YR BUNDLE 0 0 0.0% 0 246 -100.0% 0 0 0.0% 168 971 -82.7%
Interest Rate Options
EURODOLLARS 7,663,105 6,943,451 10.4% 2,183,319 812,688 168.7% 83,864,301 38,692,811 116.7% 18,704,308 6,127,107 205.3%
EURO MIDCURVE 8,353,601 8,233,728 1.5% 3,235,518 1,431,341 126.0% 95,029,880 128,143,576 -25.8% 27,823,671 21,394,330 30.1%

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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FX Futures
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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Open Open Open Open
Outcry Outcry % ELEC ELEC % Outcry Outcry % ELEC ELEC %
DEC 2015 DEC 2014 CHG DEC 2015 DEC 2014 CHG Y.T.D 2015 Y.T.D 2014 CHG Y.T.D 2015 Y.T.D 2014 CHG

FX Futures

CHINESE RENMINBI (CNH) 0 0 0.0% 1,402 454 208.8% 0 0 0.0% 12,267 6,291 95.0%
E-MICRO INR/USD 0 0 0.0% 72 2,258 -96.8% 0 0 0.0% 2,576 39,444 -93.5%
FX Options

AUSTRALIAN DOLLAR 2,963 2,234 32.6% 98,737 126,049 -21.7% 28,124 102,368 -72.5% 1,496,198 1,461,165 2.4%
BRITISH POUND 5,626 8,648 -34.9% 148,353 192,106 -22.8% 117,428 217,828 -46.1% 2,444,717 2,815,586 -13.2%
BRAZIL REAL 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 10 -100.0%
CANADIAN DOLLAR 6,524 2,199 196.7% 141,631 98,351 44.0% 32,546 90,521 -64.0% 1,374,993 1,309,648 5.0%
EURO FX 19,746 40,714 -51.5% 966,245 969,904 -0.4% 320,455 641,848 -50.1% 12,005,976 6,984,658 71.9%
JAPANESE YEN 6,639 21,799 -69.5% 218,684 306,962 -28.8% 130,902 333,061 -60.7% 2,731,642 2,662,451 2.6%
MEXICAN PESO 100 200 -50.0% 1,767 3,016 -41.4% 3,460 2,911 18.9% 14,164 6,898 105.3%
NEW ZEALND DOLLAR 0 0 0.0% 0 5 -100.0% 0 0 0.0% 13 753 -98.3%
RUSSIAN RUBLE 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
SWISS FRANC 1,722 1,350 27.6% 7,519 41,998 -82.1% 6,568 6,194 6.0% 164,470 290,750 -43.4%
EFX/JY CROSS RATES - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
EFX/SF CROSS RATES - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
JAPANESE YEN (EU) 0 0 0.0% 180 781 -77.0% 3 100 -97.0% 4,512 11,567 -61.0%
EURO FX (EU) 0 0 0.0% 3,588 4,168 -13.9% 5 12 -58.3% 57,874 90,695 -36.2%
SWISS FRANC (EU) 0 0 0.0% 0 6 -100.0% 0 0 0.0% 0 1,798 -100.0%
CANADIAN DOLLAR (EU) 0 0 0.0% 149 163 -8.6% 0 0 0.0% 1,588 6,303 -74.8%
BRITISH POUND (EU) 0 0 0.0% 1,148 510 125.1% 2 1 100.0% 7,682 9,716 -20.9%
AUSTRALIAN DLR (EU) 0 0 0.0% 24 380 -93.7% 0 0 0.0% 1,291 3,292 -60.8%

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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17,624

%
CHG

25.2%
12.5%
3.3%
27.4%
-40.1%
0.0%
199.0%
-22.2%
125.7%
-11.3%
5,265.0%
40.2%
1,150.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
100.0%
0.0%
0.0%
2.5%
0.0%
0.0%

Open
Outcry
Y.T.D 2015

406,665
42,769
320,838
1,357
3,249

0

421

0

149

6,135

O OO O o oo

o O O

o O O

Open
Outcry
Y.T.D 2014

1,439,078
147,465
948,919

9,545
10,131
0

274

0
3,309
0

0
26,730

O OO OO0 O0OO0OO0oOOoOOoOOo

150

0

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.

%
CHG

-11.7%
-71.0%
-66.2%
-85.8%
-67.9%
0.0%
53.6%
0.0%
-95.5%
0.0%
0.0%
-17.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
-100.0%
0.0%
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ELEC
Y.T.D 2015

13,014,621
2,450,250
9,246,203

198,965
271,143
0
48,788
30,749
11,650
21,126
6,693
348,431
1,377
260

202

54

50

0

0

0

93

0
119,851
0

0

ELEC
Y.T.D 2014

12,114,811
1,968,715
9,693,337

149,521
345,857
0
28,051
34,715
21,063
17,772
386
247,228
1,519
30

300

O O O o oo

133

0

0
78,522
0

0

%
CHG

7.4%
24.5%
-4.6%
33.1%
-21.6%
0.0%
73.9%
-11.4%
-44.7%
18.9%
1,633.9%
40.9%
-9.3%
766.7%
-32.7%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
-30.1%
0.0%
0.0%
52.6%
0.0%
0.0%
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Commodities and
Alternative Investments
Options

LIVE CATTLE

FEEDER CATTLE

LEAN HOGS

LUMBER

MILK

MLK MID

NFD MILK

BUTTER CS

CLASS IV MILK

DRY WHEY

HDD WEATHER

CDD WEATHER

HDD SEASONAL STRIP
CDD SEASONAL STRIP
HDD WEATHER EUROPEAN
CAT WEATHER EUROPEAN
HDD EURO SEASONAL STRIP
CAT EURO SEASONAL STRIP
HOUSING INDEX

SBIN M HURR EVENT2

LV CATL CSO

SBIN HURR
CASH-SETTLED CHEESE
LN HOGS CSO

SNOWFALL

Foreign Exchange Futures
CHILEAN PESO

Open
Outcry
DEC 2015

180,162
6,357
50,870
0
10,607
62
3,132
474
285

105

O O OO o oo

o

Open
Outcry
DEC 2014

108,568
12,984
27,620

26
16,630
164
985
1,303
1,061
273

O O O O OO O o o o

100
4,963

0
0

0

%
CHG

65.9%
-51.0%
84.2%
-100.0%
-36.2%
-62.2%
218.0%
-63.6%
-73.1%
-61.5%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
-100.0%
0.0%
73.4%
0.0%
0.0%

0.0%

ELEC
DEC 2015

293,330
39,218
177,849
965
11,980
0

606

111

312

0

O O OO o oo

o

ELEC
DEC 2014

232,936
37,023
150,507
970
16,948
0

241

174

218

o

O OO O O0OO0OO0OO0OOoOOoOOoOOo

1,537

30

%
CHG

25.9%
5.9%
18.2%
-0.5%
-29.3%
0.0%
151.5%
-36.2%
43.1%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
125.1%
0.0%
0.0%

-93.3%

Open
Outcry
Y.T.D 2015

1,375,751
47,263
688,880
18
119,824
533
39,743
10,095
5,667
2,657

O O O O o o o

o

81

59,448

Open
Outcry
Y.T.D 2014

1,120,918
49,823
663,862
115
219,902
1,349
15,198
10,844
15,787
4,523
75

0

0

80

O O O o oo

572

0
33,733
0

0

0

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.

%
CHG

22.7%
-5.1%
3.8%
-84.3%
-45.5%
-60.5%
161.5%
-6.9%
-64.1%
-41.3%
-100.0%
0.0%
0.0%
-100.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
-85.8%
0.0%
76.2%
0.0%
0.0%
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ELEC
Y.T.D 2015

2,597,550
389,939
2,148,759
13,287
145,590

0

5,739
2,125
2,779

316

0

O O O o oo

(=2

0
0
20,576

73

ELEC
Y.T.D 2014

2,920,294
325,531
2,442,966
13,776
142,031
0
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1,176

N
[{e]
=
~

O O OO OO o oo

w
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0
5,237
0
0

40

%
CHG

-11.1%
19.8%
-12.0%
-3.5%
2.5%
0.0%
403.0%
80.7%
-43.8%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
0.0%
-100.0%
0.0%
0.0%
0.0%
292.9%
0.0%
0.0%

82.5%
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Ags Futures
PALM OIL

TOTAL FUTURES GROUP
Interest Rate Futures

Equity Index Futures

FX Futures

Commodities and Alternative Inve
Foreign Exchange Futures

Ags Futures

TOTAL FUTURES

TOTAL OPTIONS GROUP
Equity Index Options

Interest Rate Options

FX Options

Commodities and Alternative Inve
TOTAL OPTIONS

TOTAL COMBINED

Interest Rate

Equity Index

FX

Commodities and Alternative Inve
Foreign Exchange

Ags

GRAND TOTAL

Open
Outcry
DEC 2015

660,880
249,219
3,426
8,389

0

0
921,914

1,076,871
16,016,706
43,320
260,660
17,397,557

16,677,586
1,326,090
46,746
269,049

0

0
18,319,471

Open
Outcry
DEC 2014

710,484
418,009
74,079
140,018
0

0
1,342,590

1,105,758
15,177,179
77,144
174,677
16,534,758

15,887,663
1,523,767
151,223
314,695

0

0
17,877,348

%
CHG

0.0%

-7.0%
-40.4%
-95.4%
-94.0%

0.0%
0.0%
-31.3%

-2.6%
5.5%
-43.8%
49.2%
5.2%

5.0%
-13.0%
-69.1%
-14.5%

0.0%

0.0%

2.5%

ELEC
DEC 2015

44,575,286
51,751,591
17,572,580
2,074,389

2

0
115,973,848

10,985,331
5,418,837
1,588,025

527,831

18,520,024

49,994,123
62,736,922
19,160,605
2,602,220

2

0
134,493,872

ELEC
DEC 2014

61,531,075
50,356,938
18,691,177
1,788,473
30

0
132,367,693

11,891,879
2,244,029
1,744,399

440,554

16,320,861

63,775,104
62,248,817
20,435,576
2,229,027
30

0
148,688,554

%
CHG

0.0%

-27.6%
2.8%
-6.0%
16.0%
-93.3%
0.0%
-12.4%

-7.6%
141.5%
-9.0%
19.8%
13.5%

-21.6%
0.8%
-6.2%
16.7%
-93.3%
0.0%
-9.5%

Open
Outcry
Y.T.D 2015

6,322,274
1,777,666
234,537
781,583

0

0
9,116,060

11,949,205
178,894,181
639,493
2,349,960
193,832,839

185,216,455
13,726,871
874,030
3,131,543

0

0
202,948,899

Open
Outcry
Y.T.D 2014

7,489,052
2,429,855
508,983
2,585,601
0

0
13,013,491

11,439,683
166,836,387
1,394,844
2,136,781
181,807,695

174,325,439
13,869,538
1,903,827
4,722,382

0

0
194,821,186

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.

%
CHG

0.0%

-15.6%
-26.8%
-53.9%
-69.8%

0.0%

0.0%
-29.9%

4.5%
7.2%
-54.2%
10.0%
6.6%

6.2%
-1.0%
-54.1%
-33.7%
0.0%
0.0%
4.2%

ELEC
Y.T.D 2015

574,096,095
519,307,303
197,017,265

25,770,506
73

0
1,316,191,242

128,202,117
46,527,979
20,305,120

5,326,660

200,361,876

620,624,074
647,509,420
217,322,385
31,097,166
73

0
1,516,553,118

ELEC
Y.T.D 2014

648,444,331
522,530,782
180,169,671
24,701,960
40

0
1,375,846,784

118,565,376
27,521,437
15,655,290

5,857,134

167,599,237

675,965,768
641,096,158
195,824,961
30,559,094

40

0
1,543,446,021

%
CHG

0.0%

-11.5%
-0.6%
9.4%
4.3%
82.5%
0.0%
-4.3%

8.1%
69.1%
29.7%
-9.1%
19.5%

-8.2%
1.0%
11.0%
1.8%
82.5%
0.0%
1.7%
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