
CBOT Exchange Volume Comparison Report - Monthly

Interest Rate Futures
30-YR BOND 28,160 28,589 -1.5% 8,114,978 5,781,394 40.4% 335,922 273,375 22.9% 33,867,216 27,290,618 24.1%
10-YR NOTE 122,095 130,030 -6.1% 23,133,129 20,079,730 15.2% 1,347,776 819,869 64.4% 102,299,246 87,912,141 16.4%
5-YR NOTE 28,054 42,190 -33.5% 10,369,739 8,329,431 24.5% 1,167,932 618,543 88.8% 50,071,777 41,979,564 19.3%
2-YR NOTE 15,316 14,057 9.0% 2,724,711 3,304,643 -17.5% 724,766 255,151 184.1% 16,336,016 16,461,220 -0.8%
FED FUND 412 1,878 -78.1% 260,447 623,872 -58.3% 562 6,840 -91.8% 1,428,050 2,494,853 -42.8%
10-YR SWAP 0 0 0.0% 7,798 7,983 -2.3% 79 2,143 -96.3% 51,355 56,387 -8.9%
5-YR SWAP 0 35 -100.0% 4,724 13,950 -66.1% 97 2,958 -96.7% 28,457 98,539 -71.1%
MINI EURODOLLAR - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
5-YR SWAP RATE 5 - - 21,265 - - 224 - - 87,797 - -
2-YR SWAP RATE 37 - - 5,102 - - 37 - - 30,722 - -
10-YR SWAP RATE 0 - - 21,195 - - 984 - - 93,601 - -
7-YR SWAP 0 0 0.0% 0 18 -100.0% 0 0 0.0% 0 2,997 -100.0%
30-YR SWAP 0 0 0.0% 34 136 -75.0% 0 93 -100.0% 96 1,017 -90.6%
ULTRA T-BOND 6,228 2,758 125.8% 1,362,554 817,156 66.7% 182,600 230,477 -20.8% 5,985,747 4,426,922 35.2%
OTR 10-YR NOTE 0 0 0.0% 0 45 -100.0% 0 0 0.0% 0 342 -100.0%
OTR 5-YR NOTE 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 212 -100.0%
OTR 2-YR NOTE 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 141 -100.0%
30-YR SWAP RATE 0 - - 1,758 - - 0 - - 6,464 - -

Interest Rate Options
30-YR BOND 583,462 489,319 19.2% 1,200,995 679,648 76.7% 2,023,688 2,746,282 -26.3% 4,205,050 2,787,699 50.8%
10-YR NOTE 2,464,824 2,694,527 -8.5% 2,982,555 2,333,868 27.8% 11,377,334 10,459,519 8.8% 13,710,502 9,045,609 51.6%
5-YR NOTE 741,804 605,883 22.4% 427,990 281,385 52.1% 3,441,560 2,540,626 35.5% 2,991,629 1,143,822 161.5%
2-YR NOTE 43,202 72,222 -40.2% 24,361 38,250 -36.3% 438,780 518,331 -15.3% 175,281 137,138 27.8%
FED FUND 1,500 135,095 -98.9% 0 14,286 -100.0% 27,655 662,951 -95.8% 6 43,629 -100.0%
FLEX 30-YR BOND 0 3,100 -100.0% 0 0 0.0% 0 11,535 -100.0% 0 0 0.0%
FLEX 10-YR NOTE 200 0 0.0% 0 0 0.0% 200 0 0.0% 0 0 0.0%
FLEX 2-YR NOTE - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
ULTRA T-BOND 3,010 5,347 -43.7% 5,340 3,308 61.4% 9,996 21,623 -53.8% 17,130 10,773 59.0%
FED FUNDS MIDCURVE - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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Equity Index Futures
$25 DJ 0 0 0.0% 1 5 -80.0% 0 0 0.0% 22 17 29.4%
DJIA 2,235 2,842 -21.4% 1,351 1,683 -19.7% 21,580 32,267 -33.1% 5,042 7,281 -30.8%
MINI $5 DOW 0 0 0.0% 3,417,808 2,398,761 42.5% 0 0 0.0% 11,131,242 8,909,029 24.9%
DJ US REAL ESTATE 0 0 0.0% 1,087 401 171.1% 0 0 0.0% 8,063 478 1,586.8%
DOW-UBS COMMOD INDEX 0 0 0.0% 4,887 1,413 245.9% 0 0 0.0% 101,396 35,227 187.8%

Equity Index Options
DJIA 57 121 -52.9% 0 0 0.0% 4,247 437 871.9% 0 20 -100.0%
MINI $5 DOW 0 0 0.0% 15,601 4,413 253.5% 0 0 0.0% 54,236 17,615 207.9%

Energy Futures
ETHANOL FWD 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%

Energy Options
ETHANOL FWD 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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Commodities and
Alternative Investments
Futures
CORN 219,826 548,651 -59.9% 6,573,378 6,562,869 0.2% 716,676 1,779,777 -59.7% 21,913,038 24,832,759 -11.8%
SOYBEAN 89,815 333,395 -73.1% 4,234,530 4,739,641 -10.7% 308,430 1,058,698 -70.9% 15,015,906 15,706,784 -4.4%
SOYBEAN MEAL 52,623 137,859 -61.8% 1,844,044 1,657,419 11.3% 191,056 435,826 -56.2% 6,076,094 5,388,263 12.8%
SOYBEAN OIL 55,133 227,720 -75.8% 2,334,211 2,405,920 -3.0% 214,871 647,890 -66.8% 7,946,757 7,728,786 2.8%
OATS 241 168 43.5% 28,806 21,176 36.0% 602 920 -34.6% 96,111 91,365 5.2%
ROUGH RICE 573 2,029 -71.8% 38,802 44,218 -12.2% 1,384 3,587 -61.4% 110,881 140,669 -21.2%
WHEAT 37,414 52,502 -28.7% 2,809,946 2,450,690 14.7% 129,924 201,366 -35.5% 9,239,686 8,757,103 5.5%
MINI CORN 931 6,246 -85.1% 17,432 18,735 -7.0% 3,449 23,060 -85.0% 72,380 83,446 -13.3%
MINI SOYBEAN 1,679 17,468 -90.4% 17,952 24,770 -27.5% 5,505 64,647 -91.5% 100,029 106,662 -6.2%
MINI WHEAT 206 714 -71.1% 6,645 7,765 -14.4% 462 3,164 -85.4% 32,254 33,505 -3.7%
ETHANOL 0 0 0.0% 36,685 23,879 53.6% 0 0 0.0% 129,562 81,074 59.8%
GRAIN BASIS SWAPS 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
DOW-UBS COMMOD INDEX SWAP 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
FERTILIZER PRODUCS 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.



CBOT Exchange Volume Comparison Report - Monthly

Commodities and
Alternative Investments
Options
CORN 1,518,671 1,379,945 10.1% 948,101 546,828 73.4% 4,732,265 5,442,918 -13.1% 2,982,888 2,264,769 31.7%
SOYBEAN 523,881 1,018,662 -48.6% 538,929 418,855 28.7% 2,267,015 3,673,402 -38.3% 2,083,213 1,276,902 63.1%
SOYBEAN MEAL 77,843 79,292 -1.8% 60,858 26,423 130.3% 295,216 257,392 14.7% 223,637 97,851 128.5%
SOYBEAN OIL 123,577 159,080 -22.3% 39,702 10,491 278.4% 446,030 609,667 -26.8% 116,414 31,878 265.2%
SOYBEAN CRUSH 197 30 556.7% 0 0 0.0% 1,069 254 320.9% 0 0 0.0%
OATS 2,007 914 119.6% 1,443 241 498.8% 5,411 3,558 52.1% 5,148 1,605 220.7%
ROUGH RICE 1,194 1,391 -14.2% 468 121 286.8% 6,045 4,908 23.2% 1,051 252 317.1%
WHEAT 222,057 250,251 -11.3% 207,716 122,190 70.0% 964,173 1,027,617 -6.2% 810,940 459,209 76.6%
CORN NEARBY+2 CAL SPRD 21,204 5,558 281.5% 0 2 -100.0% 44,288 24,882 78.0% 40 12 233.3%
SOYBN NEARBY+2 CAL SPRD 76 415 -81.7% 0 0 0.0% 102 625 -83.7% 0 0 0.0%
WHEAT NEARBY+2 CAL SPRD 3,837 5,105 -24.8% 0 1 -100.0% 10,185 24,853 -59.0% 26 12 116.7%
JULY-DEC CORN CAL SPRD 10,180 17,154 -40.7% 16 125 -87.2% 47,113 60,630 -22.3% 135 145 -6.9%
DEC-JULY WHEAT CAL SPRD 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
JULY-NOV SOYBEAN CAL SPRD 11,319 24,052 -52.9% 0 0 0.0% 26,668 55,562 -52.0% 0 0 0.0%
JULY-DEC WHEAT CAL SPRD 3,275 830 294.6% 18 1 1,700.0% 4,010 2,765 45.0% 68 1 6,700.0%
JULY-JULY WHEAT CAL SPRD 206 120 71.7% 2 0 0.0% 392 1,610 -75.7% 2 0 0.0%
NOV-NOV SOYBEAN CAL SPRD 0 0 0.0% 0 0 0.0% 0 30 -100.0% 0 0 0.0%
SOYMEAL NEARBY+2 CAL SPRD - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
JULY-DEC SOYMEAL CAL SPRD - 0 0.0% - 0 0.0% - 0 0.0% - 0 0.0%
JULY-DEC SOY OIL CAL SPRD 157 0 0.0% 0 0 0.0% 397 0 0.0% 0 0 0.0%
SOY OIL NEARBY+2 CAL SPRD 261 310 -15.8% 0 0 0.0% 621 2,054 -69.8% 0 0 0.0%
NOV-JULY SOYBEAN CAL SPRD 0 45 -100.0% 0 0 0.0% 0 85 -100.0% 0 0 0.0%
WHEAT-CORN ICSO 100 0 0.0% 0 0 0.0% 120 140 -14.3% 0 0 0.0%
DEC-DEC CORN CAL SPRD 0 145 -100.0% 0 0 0.0% 0 820 -100.0% 0 0 0.0%
DEC-JULY CORN CAL SPRD 0 0 0.0% 0 0 0.0% 100 0 0.0% 0 0 0.0%
SOYBEAN CORN RATIO 0 0 0.0% 0 0 0.0% 0 11 -100.0% 0 0 0.0%
AUG-NOV SOYBEAN CAL SPRD 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
JAN-MAY SOYBEAN CAL SPRD 0 70 -100.0% 0 0 0.0% 0 70 -100.0% 0 0 0.0%
MAY-NOV SOYBEAN CAL SPRD 80 - - 0 - - 80 - - 0 - -
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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TOTAL FUTURES GROUP
Interest Rate Futures 200,307 219,537 -8.8% 46,027,434 38,958,358 18.1% 3,760,979 2,209,449 70.2% 210,286,544 180,724,953 16.4%
Equity Index Futures 2,235 2,842 -21.4% 3,425,134 2,402,263 42.6% 21,580 32,267 -33.1% 11,245,765 8,952,032 25.6%
Energy Futures 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
Commodities and Alternative Investments Futures458,441 1,326,752 -65.4% 17,942,431 17,957,082 -0.1% 1,572,359 4,218,935 -62.7% 60,732,698 62,950,416 -3.5%
TOTAL FUTURES 660,983 1,549,131 -57.3% 67,394,999 59,317,703 13.6% 5,354,918 6,460,651 -17.1% 282,265,007 252,627,401 11.7%

TOTAL OPTIONS GROUP
Equity Index Options 57 121 -52.9% 15,601 4,413 253.5% 4,247 437 871.9% 54,236 17,635 207.5%
Interest Rate Options 3,838,002 4,005,493 -4.2% 4,641,241 3,350,745 38.5% 17,319,213 16,960,867 2.1% 21,099,598 13,168,670 60.2%
Energy Options 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
Commodities and Alternative Investments Options2,520,122 2,943,369 -14.4% 1,797,253 1,125,278 59.7% 8,851,300 11,193,853 -20.9% 6,223,562 4,132,636 50.6%
TOTAL OPTIONS 6,358,181 6,948,983 -8.5% 6,454,095 4,480,436 44.1% 26,174,760 28,155,157 -7.0% 27,377,396 17,318,941 58.1%

TOTAL COMBINED
Interest Rate 4,038,309 4,225,030 -4.4% 50,668,675 42,309,103 19.8% 21,080,192 19,170,316 10.0% 231,386,142 193,893,623 19.3%
Equity Index 2,292 2,963 -22.6% 3,440,735 2,406,676 43.0% 25,827 32,704 -21.0% 11,300,001 8,969,667 26.0%
Energy 0 0 0.0% 0 0 0.0% 0 0 0.0% 0 0 0.0%
Commodities and Alternative Investments2,978,563 4,270,121 -30.2% 19,739,684 19,082,360 3.4% 10,423,659 15,412,788 -32.4% 66,956,260 67,083,052 -0.2%
GRAND TOTAL 7,019,164 8,498,114 -17.4% 73,849,094 63,798,139 15.8% 31,529,678 34,615,808 -8.9% 309,642,403 269,946,342 14.7%
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options.  The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Group defines the number of trading days. The open interest values are based on preliminary open interest values only.
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