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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
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consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Groub defines the number of tradina davs. The oben interest values are based on oreliminarv onen interest values onlv.
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
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consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Groub defines the number of tradina davs. The oben interest values are based on oreliminarv onen interest values onlv.
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
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consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Groub defines the number of tradina davs. The oben interest values are based on oreliminarv onen interest values onlv.
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VOLUME VOLUME VOLUME VOLUME VOLUME
MAR 2013 MAR 2012 % CHG FEB 2013 % CHG Y.T.D 2013 Y.T.D 2012 % CHG

FX Futures

RMB JY 0 0 - 0 0.0% 0 0 -
FX Options

AUSTRALIAN DOLLAR 119,081 101,888 16.9% 118,139 0.8% 334,338 246,181 35.8%
BRITISH POUND 139,300 40,870 240.8% 165,768 -16.0% 412,896 118,366 248.8%
CANADIAN DOLLAR 81,922 49,809 64.5% 93,743 -12.6% 263,279 132,166 99.2%
EURO FX 582,801 526,301 10.7% 728,678 -20.0% 1,820,326 1,421,218 28.1%
JAPANESE YEN 249,600 151,889 64.3% 343,976 -27.4% 967,664 401,742 140.9%
MEXICAN PESO 546 0 0.0% 27 1,922.2% 609 750 -18.8%
NEW ZEALND DOLLAR 0 0 - 6 -100.0% 19 0 -
RUSSIAN RUBLE 0 0 0.0% 0 0.0% 593 0 0.0%
SWISS FRANC 10,574 6,944 52.3% 11,079 -4.6% 34,004 24,506 38.8%
EFX/BP CROSS RATES 0 0 - 0 0.0% 0 0 -
EFX/SF CROSS RATES 0 560 -100.0% 0 0.0% 0 810 -100.0%
JAPANESE YEN (EU) 3,867 509 659.7% 4,551 -15.0% 10,975 690 1,490.6%
EURO FX (EU) 7,044 4,682 50.4% 9,192 -23.4% 24,772 12,509 98.0%
SWISS FRANC (EU) 840 104 707.7% 658 27.7% 2,178 147 1,381.6%
CANADIAN DOLLAR (EU) 1,447 1,682 -14.0% 2,513 -42.4% 5,047 3,726 35.5%
BRITISH POUND (EU) 3,963 190 1,985.8% 3,019 31.3% 8,443 237 3,462.4%
AUSTRALIAN DLR (EU) 1,003 28 3,482.1% 151 564.2% 1,264 223 466.8%

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Groub defines the number of tradina davs. The onen interest values are based on preliminarv oben interest values onlv.
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VOLUME VOLUME VOLUME

MAR 2013 MAR 2012 % CHG FEB 2013 % CHG
Commodities and
Alternative Investments
Futures
LIVE CATTLE 1,249,327 1,516,870 -17.6% 1,069,492 16.8%
FEEDER CATTLE 175,594 214,704 -18.2% 164,860 6.5%
LEAN HOGS 1,017,485 1,093,713 -7.0% 807,974 25.9%
PORK BELLIES 0 0 0.0% 0 -
LUMBER 18,671 25,208 -25.9% 29,842 -37.4%
WOOD PULP 0 0 0.0% 0 0.0%
MILK 25,964 31,079 -16.5% 20,654 25.7%
MLK MID 0 0 0.0% 0 0.0%
NFD MILK 420 568 -26.1% 652 -35.6%
BUTTER CS 1,701 1,992 -14.6% 1,680 1.2%
CLASS IV MILK 912 195 367.7% 516 76.7%
DRY WHEY 1,089 1,084 0.5% 1,189 -8.4%
GSCI EXCESS RETURN FUT 356 549 -35.2% 578 -38.4%
GOLDMAN SACHS 25,351 30,515 -16.9% 33,617 -24.6%
HDD WEATHER 1,658 826 100.7% 1,801 -7.9%
CDD WEATHER 0 0 0.0% 0 0.0%
HDD SEASONAL STRIP 0 0 0.0% 0 0.0%
CDD SEASONAL STRIP 0 0 0.0% 0 0.0%
HDD WEATHER EUROPEAN 850 375 126.7% 950 -10.5%
CAT WEATHER EUROPEAN 0 0 0.0% 0 -
HDD EURO SEASONAL STRIP 0 0 0.0% 0 0.0%
WKLY AVG TEMP 0 0 0.0% 1,050 -100.0%
HOUSING INDEX 26 60 -56.7% 7 271.4%
PACIFIC RIM DAT SS WTHR 0 0 0.0% 0 0.0%
HARD WOOD PULP 0 0 0.0% 0 -
USD CRUDE PALM OIL 160 0 0.0% 0 0.0%
CASH-SETTLED CHEESE 2,736 3,606 -24.1% 2,963 -7.7%
OTC SP GSCI ER SWAP 2,821 0 0.0% 0 0.0%
OTC SP GSCI ER 3MTH SWAP 0 11,280 -100.0% 0 0.0%
SEAS SNOWFALL 0 0 0.0% 0 -
S&P GSCI ENHANCED ER SWAP 8,652 0 - 0 0.0%

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
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0
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0
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5,061
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0
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0
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0
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0.7%
3.6%
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0.0%
-6.0%
0.0%
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0.0%
-34.5%
-36.2%
200.6%
-31.0%
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23.2%
0.0%
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0.0%
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0.0%
0.0%
0.0%
-66.4%
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0.0%
0.0%
-9.2%
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-100.0%
0.0%

consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way

CME Groub defines the number of tradina davs. The oben interest values are based on oreliminarv onen interest values onlv.
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Options
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The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,
completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be
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1,819
0
0
0

% CHG

3.5%
29.7%
15.1%

-10.2%
-9.3%
78.8%
8.0%
-43.7%
84.1%
69.1%

0.0%

0.0%

0.0%

166.7%

0.0%

0.0%

0.0%
0.0%
0.0%
227.7%
0.0%
19.7%
0.0%
0.0%
0.0%

VOLUME
Y.T.D 2013

855,724
58,5639
377,777
2,669
74,773
178
420
2,837
2,235
544
1,616
0

0
11,000
1,000
0

500
1,000
0

0

0

595

6,188

VOLUME
Y.T.D 2012

892,074
44,384
304,278
1,788
79,940
558
1,075
2,691
1,849
386
8,300

0

2,790
15,600
500

0

0

0

5,614

500
270
1,000
3,546

% CHG

-4.1%
31.9%
24.2%
49.3%

-6.5%

-68.1%
-60.9%
5.4%
20.9%
40.9%
-80.5%
0.0%
-100.0%
-29.5%
100.0%
0.0%
0.0%
0.0%
-100.0%
0.0%
-100.0%
120.4%
-100.0%
74.5%
0.0%
0.0%
0.0%

consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Groub defines the number of tradina davs. The oben interest values are based on oreliminarv onen interest values onlv.
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TOTAL FUTURES GROUP
Interest Rate Futures

Equity Index Futures

FX Futures

Commodities and Alternative Invest
TOTAL FUTURES

TOTAL OPTIONS GROUP

Equity Index Options

Interest Rate Options

FX Options

Commodities and Alternative Invest
TOTAL OPTIONS

TOTAL COMBINED
Interest Rate

Equity Index

FX

Commodities and Alternative Invest
GRAND TOTAL

The information herein is taken form source believed to be reliable. However, it is intended for the purposes of information and education only and is not guaranteed by the CME Group as to accuracy,

VOLUME
MAR 2013

37,527,997
51,418,855
20,238,019

2,533,773

111,718,644

6,676,222
7,898,242
1,201,988
471,660
16,248,112

45,426,239
58,095,077
21,440,007

3,005,433

127,966,756

CME Group

CME Exchange Volume Report - Monthly

VOLUME
MAR 2012

46,508,069
52,702,853
19,711,995
2,932,624
121,855,541

4,273,196
16,991,052
885,456
567,888
22,717,592

63,499,121
56,976,049
20,597,451
3,500,512
144,573,133

% CHG

-19.3%
-2.4%
2.7%
-13.6%
-8.3%

56.2%
-53.5%
35.7%
-16.9%
-28.5%

-28.5%
2.0%
4.1%

-14.1%

-11.5%

VOLUME
FEB 2013

32,152,799
42,145,274
18,782,157

2,137,825
95,218,055

6,345,906
7,025,381
1,481,500
433,479
15,286,266

39,178,180
48,491,180
20,263,657
2,571,304
110,504,321

% CHG

16.7%
22.0%

7.8%
18.5%
17.3%

5.2%
12.4%
-18.9%
8.8%
6.3%

15.9%
19.8%

5.8%
16.9%
15.8%

VOLUME
Y.T.D 2013

110,485,165
130,187,300
56,716,538
7,412,696
304,801,699

18,496,234
24,002,260
3,886,407
1,397,595
47,782,496

134,487,425
148,683,534
60,602,945
8,810,291
352,584,195

VOLUME
Y.T.D 2012

126,303,326
130,208,003
50,085,250
7,288,996
313,885,575

11,342,693
50,300,618
2,363,271
1,367,143
65,373,725

176,603,944
141,550,696
52,448,521
8,656,139
379,259,300

completeness, nor trading results and does not constitute advice or continue a solicitation of the purchase or sale of any futures or options. The Rules and Regulations of the CME Group should be

consulted as the authoritative source on all current contract specifications and regulations. The previous year Average Daily Volume (ADV) may slightly differ for CBOT legacy products based on the way
CME Groub defines the number of tradina davs. The oben interest values are based on oreliminarv onen interest values onlv.

% CHG

-12.5%
0.0%
13.2%
1.7%
-2.9%

63.1%
-52.3%
64.5%
2.2%
-26.9%

-23.8%
5.0%
15.5%
1.8%
-7.0%
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